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X3 E7Hpt)

1D W M 3M 6M 1Y YTD

LtALSol 19,859.77 0.8% 3.3% 7.7% 19.0% 15.9% 38.5% 32.3%
LIAE100 21,622.25 0.9% 3.3% 6.9% 17.4% 13.8% 34.9% 28.5%
SOt S| 5,061.30 0.7% 2.7% 0.1% 11.8% -4.3% 35.1% 21.2%
S&P100 2,959.66 0.4% 2.0% 6.1% 14.3% 14.9% 37.0% 32.4%
S&P500 6,090.27 0.2% 1.0% 5.3% 12.6% 13.9% 32.8% 27.7%
S&P1500 S2f 1,376.13 0.2% 0.8% 5.4% 12.7% 14.0% 32.3% 26.9%
CHe 44,642.52 —0.3% —0.6% 5.7% 10.7% 15.1% 23.6% 18.4%
S&P400 5+ 3,331.37 0.1% -1.0% 5.6% 13.3% 14.1% 27.1% 19.8%
214 2000 2,409.00 0.5% ~-1.1% 6.6% 15.2% 18.9% 28.9% 18.8%
S&P600 AT 1,510.70 0.1% -1.4% 6.1% 12.9% 16.5% 24.5% 14.6%

VIX Index 12.77 -5.7% ~55% 37% _429% 45% ~2.2% 2.6%

XtZ: Bloomberg, 7|25 2IMXIMIE. 3: 2024E 128 6 7|&

A =
X3 &2Hen 1D W ™M 3M 6M v YTD
e 204,33 4.8% 10.8% 46.5% 70.8% 93.8% 55.0% 49.7%
S 5,396.45 2.3% 6.2% 11.4% 25.0% 22.7% 44.5% 38.8%
QAEL/aiCIof 1411.85 1.5% 4.7% 7.5% 21.3% 13.4% 46.3% 407%
£TEYO] 5,202.75 0.7% 4.5% 10.2% 16.2% 16.3% 24.9% 22.5%
] 5.794.90 -0.3% 3.0% 0.3% 25.2% 6.8% 96.0% 76.7%
A= 997.67 0.6% 2.4% 9.8% 14.6% 20.1% 50.8% 41.4%
SHES0f 446567 0.0% 2.3% 8.2% 11.8% 22.3% 25.9% 25.6%
EEVE] 1.969.03 0.3% 1.4% 7.0% 21.2% 20.9% 25.9% 20.6%
SEP500 6.090.27 0.2% 1.0% 5.3% 12.6% 13.9% 32.8% 277%
H7LE/5F 432,13 1.4% 0.5% 2.9% 6.2% 6.8% 3.4% ~0.1%
e 134650 0.3% -0.3% -4.0%_____ B5% -4.6% 10.1% 5.5%
= 156.05 -0.1% -1.0% 5.9% 12.2% 20.2% 29.7% 31.2%
FEEREREES 730.42 0.4% -1.3% 4.0% 10.8% 17.8% 30.5% 26.1%
o4 496.47 0.3% -1.4% 12.1% 20.5% 24.6% 53.8% 41.4%
28 1,428.47 0.2% -1.5% 6.9% 14.0% 22.2% 37.9% 31.0%
AHET 1312.99 -0.3% -1.8% 4.0% 14.1% 16.6% 36.7% 28.3%
EREEEL] 831.20 -0.9% -2.4% -2.9% -6.9% 17% 5.4% 4.2%
Seii 272.56 -0.1% -2.6% -0.4% -0.4% 14.7% 12.8% 8.6%
E8E 910.56 -1.3% -2.7% 3.7% -3.1% 3.1% 14.2% 13.1%
ES] 576.55 -0.3% -3.0% -2.1% 2.1% 2.3% 12.6% 6.8%
L 839.69 -1.2% -3.3% 4.2% 3.9% 15.2% 30.2% 314%
SEEE] 402.66 -1.2% -3.8% 1.2% 5.0% 14.1% 25.7% 25.1%
0] 2,004.12 -1.6% -4.2% -0.6% 3.1% 3.0% 8.6% 5.5%
O] 691.13 -1.6% -45% -0.2% 5.2% 1.1% 12.1% 8.0%
% 1,034.37 -0.4% -5.3% -1.0% 3.5% 6.3% 6.4% 3.7%

XtZ: Bloomberg, 7|23 2IMXIMIE. 3: 2024E 128 6 7|1&
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o R Hale PER(x) PBR(x) EV/EBITDA(X)
=T =/Ip W ™ 3M 2023 2024 2023 2024 2023 2024
XESAH|X| 1894.189 5.9% 15.7% 30.0% 30.8 29.5 10.0 8.3 17.3 16.0
EAAH[A 343,71 4.1% 7.3% 20.3% 22.0 19.5 48 4.0 12.7 11.3
HEAH|A 4711.26 3.3% 6.0% 17.9% 38.1 29.4 12.9 10.8 26.3 20.6
S&P500 6090.27 1.0% 5.3% 12.6% 25.8 223 5.2 46 17.0 14.8
YELSE 893.89 -0.8% 2.8% 0.7% 21.7 21.7 6.6 6.0 16.4 14.4
S%PS00 28 1428.474 -15% 6.9% 14.0% 18.7 17.7 2.4 2.2 21.6 19.2
ArAT 1185.91 -2.3% 3.1% 11.6% 26.9 23.2 6.6 5.9 16.8 14.9
BEAM 272.56 -2.6% -0.4% -0.4% 412 20.1 3.2 3.2 20.0 18.9
AR 576.55 -2.1% 2.1% 23.6 20.1 2.9 2.7 12.0 10.9
SEE 402.66 1.2% 5.0% 19.7 18.0 2.2 2.1 12.9 12.2
& A3 0f 2004.12 —0.6% -3.1% 20.9 17.5 49 4.4 15.6 13.0
oj|L{X| 691.13 -0.2% 5.2% 15.2 14,1 2.1 2.0 7.3 6.8
LtAE 19859.77 3.3% 7.7% 19.0% 37.5 29.4 7.2 63 21.6 17.7
XtZ: Bloomberg, 7|&3 3 2IMXIME], F: 20249 128 62 J|&
= A =2 a
UZY W 29§ Y Wt EdC
1W(%) IWE - IM 25
8% 1 59%
6% %
4.1% -
4%
2% | I I 1.0%
0% A : : — — - | . l . . . . . :
-2% -0.8% 1598 I I I I I
4% - ’ -2.3% -2.6% 23.0%
6% 8% —4.2% ~4.5%
_8% 4
-10% A
-12% -
= <l <l =] Hio oo = Eal = o = =3
] bS] ] N <k ro ol o =3 1) EN I
< X x o5 Ll < I+ o al 2 )
OF =<J H n o OF ol
< 1o LY B
X&: Bloomberg, 7|23 SIMXIME. F: 20243 128 6 J|&
I} AO|E =
F+YE Topl0 E=
A7tEY Hakas W SE=7t 28
52 Ef GICS 25 N
° i 48 ($min) W M 3M YD  ds BE
+I 00|32 HFE SMCI US EQUITY & 25,724 34.6% 79.2% 13.7% 54.5% & 1.6% — -
EEE|o HI=2X A PLTR US EQUITY 0|& 173,842 13.8% 30.7% 151.7% 344.6% —0.0% - -
FEIM3E Qe Talo|= HPE US EQUITY & 31,103 12.9% 8.7% 36.6% 41.0% &1.1% ~ mm
H|=c} TSLA US EQUITY XS AH|XH 1,249,419 12.8% 21.2% 84.7% 56.6% 4.6.5% —
H22C AVGO US EQUITY & 838,509 10.8% -2.2% 31.0% 60.8% &.2.2% — =
UEL SE| ULTA US EQUITY XS AH|XH 19,855 10.7% 11.1% 16.5% —12.6% 4.38.6% ——
O AE| ZC EL US EQUITY J| £ AH|Y 28,474 10.0% 24.1% -9.3% =0.0% — = — -
P ES=2N CRM US EQUITY & 346,424 9.7% 12.4% 48.4% 37.6% #.40.0% — E
OHE &3 AMZN US EQUITY X}Q AH|XH 2,387,223 9.2% 9.1% 32.5% 49.4% &.0.8% -—
e} SHEXL META US EQUITY Sl 1,575,264 8.6% 5.8% 24.7% 76.2% #.0.9% . —m
Xt&: Bloomberg, 7|@5# 2lAMXAMIE, F: 20249 128 6 7|&F ,S&P500 7|&
XIL AO|E= =
FUA +YE Lowl0 F=
AlHEY Hak2 eSS 0|8
5 Ef | = =
° i el ek ($min) W M 3M YO @ sE
Texas f'acific Land Corp TPL US EQUITY o4 x| 30,751 -16.4% —2.6% 67.6% 158.9% - — -
R EEEEEEN] MCHP US EQUITY s 31,839 -13.0% -18.6% -20.0% —34.3% ¥ —0.4% — = —m
o INTC US EQUITY = 90,228 -13.0% -20.2% 10.7% =0.0% —— — -
SUOEIERA OF UNH US EQUITY AT 505,807 -9.9% -10.7% -7.9% 4.4% &9 5% ———
=C LU T0|E 2fol ODFL US EQUITY SAS 43,340 —9.8% -10.2% 9.8% 0.2% & 4.3% —_———
SIS HAL US EQUITY O] 25,283 -9.7% -1.5% 0.7% -20.4% =0.0% —
SHHISZAX UBER US EQUITY’ S 139,166 -8.2% -8.3% —5.0% 7.3% % 0.0% —_——— —
= BALL US EQUITY XA 17,043 -8.1% -5.2% -11.2% -0.7% =0.0% _———
&= NUE US EQUITY 2IXEXH 33,477 ~7.8% -10.2% 2.7% -18.1% =0.0% — — -
|3 of 4 x| DVN US EQUITY [UIERN 22,985 -7.8% -10.0% —15.4% -22.8% ¥ -0.3% —— —m

Xt=: Bloomberg, 7|23 2IMXIMIE. 3: 2024E 128 6 7|& ,S&P500 7|&
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AIPtEY Top5 55 F8 X &

= W2 LR el HE(F 7| SRR}
35 BN AESASmIn) o5 M 3M YTD 20 204 W SEL et He F g
ofE 242.84 3,670726 [00008%  87% __100% __26.1% - -w____ 09% a 5.0%
[EEES= 44357 3297890  47%  7.8% __ 104% _18.0% -5,090 —a 1.0% a 6.0%
QAH|Clof 142,44 3,488,356 38.5%)_187.6% - -a 1% A 90%
i 174,71 2,149,245 15.8% __ 25.1% - S 0.0% v C1460%
OfirESE 227.03 2,387,223 9.2% _ 13.8% _ 325%  49.4% ~8,049 A 08% A TB0%

At&: Bloomberg, 7|25 SIMXIME. F: 2024E 128 62 J|&

SRR R

g 1D 1w ™ 3M 6M 1Y YTD E e
Momentum 0.6% 1.9% 6.7% 17.6% 17.4% - 50.4% - -I
Growth 0.6% 3.2% 7.4% 18.0% 16.9% 43.0% 38.4% = .I
Quality 4.0% 7.8% 10.7% 33.5% 28.0% I
o — - |
High Dividend 1.0% 3.5% 13.9% 22.3% 16.2% I | I
Low Votality 2.2% 4.1% 11.9% 18.6% 16.6% I [ | I
Enhanced value 4.7% 8.7% 9.5% 25.2% 18.3% = m m I
Value 2.6% 5.8% 10.2% 21.3% 15.6% I .I
High Beta 1.2% 2.0% 7.4% 19.1% 14.2% 26.3% 15.2% - l .I
XtE: Bloomberg, 7|23 2IMXIMIE. F: 20243 128 6Y 7|1&E
AO| &2
HEE |24 =&
555 W =2 E(%) IM 2015(%) m3M $=AE(%) 6M =2UE5(%)
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0% T T T T T T II_I T ll_I T T T T T T
_5% J
Momentum Growth Quality High Low Enhanced Value High Beta
Dividend Votality value
XtE: Bloomberg, 7|23 d 2IMXIMIE. F: 2024F 128 6Y 7|1&E
AL = 0
TE( 1W £2/E U s} EHE
u W £=AUE(%) = IW-1M =2 E(%)
4% - 3.2%
1.9% 2.0%
2% A
0.4%
0% - T T
_2% 4
4% -2.8%
_6% 4
_8% J
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Xt&: Bloomberg, 7| @33 2IAX|ME. F: 20249 128 6 7|&
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12/8 12/9 12/10 12/11 12/12 12/13 12/14
® 30 ZHEHE ﬁ= 11€ NFIB ﬁ= 112 CPI &= 1€ PPI $? 18 =Y
108 2447 2NLYBAS g ymaa w e
ECB E3Pdx s ()2 AFOIAHA|
o Ry O SRS - 0¥ AH Ak
@ vz B @ 118 uus slo| o -
e R L2 2| AX|AIXIE
1Y 2o=x| @ 11 PP =T 08 SHgeE
108 29X
G
& g a5y et
Xl
——g_% Qg ﬁ—?— QEE, é_?— o= H| &; g2cy
27D8B HH2AUE{Z2}0| FAED AOjLt
HOAHUEAE = AYAH
of, Toll LatE ofluX]|
Brothers,
C3.ai
Xt&: 7123 H A XIAME
= Al (=1
FR 1Y AN &R
SIE X MM A MIXA CHH YoY
it 32 P GICS 25 == Eoe A2 el
OEH HEA OHEH EPS OHEH EPS
12/2 Zscaler Inc 75 e 628 0.77 607 0644 35% 4 201% & 264% & 14.9%
12/3 MY=IA CRM & 9,444 2.41 9,351 2444 10%VW -12% &  83% 4 14.2%
Marvell Technology Inc MRVL e 1516 0.43 1,453 041 &  43% & 59% & 69% A 49%
T AEZX| PSTG 4k 831 0.5 815 0424 20% 4 199% A 89% A 0.0%
SE} OKTA Il& 665 0.67 650 059 A 24% A 139% A 13.9% 4 52.3%
AlgAlA SNPS 4k 1,636 3.4 1,632 3304 02%aA 30%a 23% A 7.3%
SH X HRL 7|2 AH|TY 3,138 0.42 3,146 043W% —02%V" -12%W% -19% .4 0.0%
e Ed DLTR 7|2 AH|XY 7,562 1.12 7,466 1084 13%A 41%4 35%4 15.5%
#0| CHWY  Xbg AH|X 2,878 0.2 2,857 0204 07%% -10%4& 51%4 33.3%
Al o CPB 7|2 AH|XH 2,772 0.89 2,796 087% -09%4A 18%4a 101% W -2.2%
AlgAlA SNPS Il& 1,636 3.4 1,632 3304 02% 4 30% 4  23% a4 7.3%
12/5 32 KR 1= AHI 33,634 098 34160 098W -15%4 04% ¥ -10%A 3.2%
=52 oiSEFt LULU__ Kb AHIXY 2,397 2.87 2,358 2724 16%A  55% A  87%A 13.4%
HHF AJ AR A VEEV e 699 1.75 684 1584 22% A 108% 4 135% 4 30.6%
Samsara Inc 10T UES 322 0.08 311 004 A 36%4A 100.0% & 356% & 100.0%
FEIMjHE QlE|Zeto|x HPE UES 8,458 0.58 8,260 0564 24% A  38% 4 151% 4 115%
B CO0 AH0f 1,018 1.04 1,027 100w —08%A 39%4 98%a4 19.9%
- BF/B 7|2 AH|XY 1,095 0.55 1,074 049 & 20% A 120%% -1.1% & 10.0%
HEF FE| ULTA Xt AH[TH 2,530 5.14 2,496 453A  14% A 135% A 17% A 1.4%
EEREE! DG 7| &2 AHIXY 10,183 0.89 10,136 0954 05%W% -58%a& 50%W -29.4%
SRR DOCU e 755 0.9 745 0884 13%A 25%4 78%M 13.9%
Gitlab Inc GTLB U 196 0.23 188 0.16 &  40% A& 438% & 31.0% & 155.6%
12/9 ctS ORCL e = 14,115 1.48 — - A 91% A 10.4%
2108 MDB U - 497 0.69 — - A 149% W -28.0%
HOIAA ML AEOA CASY 7|2 AH|XY = 4,026 430 - - v -1.0% & 1.3%
SEEIEES TOL K [ - 3,170 433 - - A 50% 4 5.4%
C3.ai Inc Al Jl& = 91 -0.16 - - A 243% -
12/10 QEE AZO K [ - 4,303 33.62 - - A 27% 4 10745.5%
Ferguson Enterprises Inc FERG Xh5 2H|xH = 7,808 2.63 - - A 13% W -5.4%

Xt&: Bloomberg, 7|23 Sl MXMIE. 320243 128 62 7|& 04

diotete] J1F, EPSE 1€ 71&
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S&P500 PER #HE
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